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PENGARUH RETURN ON EQUITY, EARNING PER SHARE, DEBT TO
EQUITY RASIO, DAN DIVIDEND PAYOUT RATIO TERHADAP
HARGA SAHAM PERUSAHAAN SEKTOR KEUANGAN
YANG TERDAFTAR DI BURSA EFEK INDONESIA
PERIODE 2020-2022

ABSTRAK

Penelitian ini bertujuan untuk mengetahui pengaruh return on equity, earning per
share, debt to equity ratio, dan dividend payout ratio terhadap harga saham pada
perusahaan yang terdaftar di Bursa Efek Indonesia. Penelitian ini menggunakan
metode kuantitatif. Populasi dalam penelitian ini adalah seluruh perusahaan sektor
keuangan yang terdaftar di Bursa Efek Indonesia berjumlah 105 perusahaan.
Metode pengambilan sampel dengan teknik purposive sampling, diperoleh sampel
sebanyak 30 perusahaan. Penelitian menggunakan analisis regresi linear berganda
untuk menguji hipotesis. Hasil penelitian menunjukkan bahwa earning per share
dan dividen payout ratio berpengaruh positif signifikan terhadap harga saham
perusahaan sektor keuangan yang terdaftar di Bursa Efek Indonesia, sedangkan
return on equity dan debt to equity ratio tidak berpengaruh terhadap harga saham
perusahaan sektor keuangan yang terdaftar di Bursa Efek Indonesia periode 2020-
2022.

Kata Kunci : return on equity, earning per share, debt to equity ratio, dividen
payout ratio, harga saham
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THE INFLUENCE OF RETURN ON EQUITY, EARNING PER SHARE,
DEBT TO EQUITY RASIO, AND DIVIDEND PAYOUT RATIO ON
STOCK PRICES OF FINANCIAL SECTOR COMPANIES LISTED

ON THE INDONESIAN STOCK EXCHANGE PERIOD 2020-2022

ABSTRACT

This research aims to determine the effect of return on equity, earning per share,
debt to equity ratio, and dividend payout ratio on share prices in companies listed
on the Indonesia Stock Exchange. This research uses quantitative methods. The
population in this research is all financial sector companies listed on the Indonesia
Stock Exchange totaling 105 companies. The sampling method used a purposive
sampling technique, a sample of 30 companies was obtained. The research uses
multiple linear regression analysis to test the hypothesis. The results of the
research show that earning per share and dividend payout ratio have a significant
positive effect on the share prices of financial sector companies listed on the
Indonesia Stock Exchange, while return on equity and debt to equity ratio have no
effect on the share prices of financial sector companies listed on the Indonesia
Stock Exchange 2020-2022 period.

Keywords: return on equity, earnings per share, debt to equity ratio, dividend
payout ratio, share price
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